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Coaep:xanue (paGovasi nporpamMmma)

Mecto aucuumiuHel B ctpykrype OIT

[Tnmanupyemble pe3yabTaTbl 00y4eHUs 10 TUCIHUILIHHE, 00eCIICUUBAIOIIIE JOCTHKEHUE
IUIAHUPYEMBIX PE3YJIBTaTOB 00YUYEHHS 110 IIPOrpaMMe

O06bem u BUBI YIeOHOH PabOTHI
Coneprxanue TUCIUILIAHBI
MatepuaabHO-TEXHHUYECKOE U YUeOHO-METOINIECKOe 00eCIeUeHUE JUCIIUILTUHBI

®DoH/T OIIEHOYHBIX CPEJICTB IO AUCIUILUTMHE

Crp.



Ilenpto  wm3ydeHWs  OUCHMIUIMHBI  sABIseTcd  (OpPMUpPOBaHHE  pPE3yNbTaTOB  OOyudeHHUs,
o0ecTeynBaroIUX JOCTI)KEHUE IIAHUPYEMBIX PE3YyIbTaTOB OCBOCHUS 00pa30BaTeIbHON MPOTrPAMMBI.

1. MecTo mucuunuHbl B cTpykType OIT

JucnuriuHa DKOHOMETPUKA BXOJIUT B 0a30BYI0 4acTh Osoka b1.ucturmmuae (Moayn)

[IpenmecTByromuye AUCUMIUIMHBL 1O CBSA3SIM  KoMieTeHUMi: Teopust BeposTHOCTEH H
MareMaTruyeckas CTaTUCTHKA, NubopmaninoHHO-KOMMYHHUKAIIHOHHBIE TEXHOJIOTUH B
npoecCHOHANBHOM AEITeIbHOCTH, DIEKTPOHHBIN JOKYMEHTO000pOT, Teopus OyxraaTepckoro ydera,
byxranrepckuii yuer, MUKpO3KOHOMUKA, MaKkpOIKOHOMHUKA

[Tocnenyronme NUCUUIUIMHBI MO CBSA3SIM KOMIIETEHIMI: Y4eT B He(TSAHOM MPOMBIIIJICHHOCTH U
CTpouTeNbcTBe, KOMITJIEKCHBI SKOHOMHYECKHU aHamn3 (DUHAHCOBO-XO3SHUCTBEHHOW IEATEIHHOCTH,
HudopmaninoHHble CUCTEMBI AJIsl OyXraiaTepckoro yuera, AHanu3 (uHaHcoBoi oTueTHOCTH, CyneOHo-
Oyxrajirepckas  3KCHEpTH3a, OJIEKTPOHHBIE HOCUTENIM  OTUYETHOCTH, IIpoGiemHble  BOMPOCHI
OyXrajaTepckoro y4yera U SKOHOMHUYECKOTO aHajin3a, MeToabl MOAENMPOBAHUSA U MPOTHO3UPOBAHHUS B
SKOHOMUKE

2. llnanupyemsle pe3yJibTaThI 00yUeHHs 10 TUCHHUILIMHE, 00ecneYuBaIOLIUe JOCTHKEeHHEe

IUIAHUPYEMBIX Pe3yJIbTATOB 00yUYeHHs 10 MporpamMmme

N3yuenune quciumiinHel DKOHOMETPHUKA B 00pa30BaTeIbHON MTporpaMMe HaIlpaBIeHO Ha
dbopMupoBaHUe y 00YHAIOIIUXCS CIEAYIOIUX KOMITETEHITHI:
Oo6menpodeccuonanbubie komnerenuuu (OIIK):
OIIK-3 - crtocoOHOCTHIO BEIOpATh HHCTPYMEHTAIBLHBIC CPEACTBA JIJIsl 00paOOTKH SKOHOMHUYECKHUX JTAHHBIX
B COOTBETCTBUHU C IMOCTABJICHHOH 3a/1aueli, MPOaHATU3UPOBATh PE3yIbTaThl PACUETOB U 00OCHOBATH
MOJTYYCHHBIEC BHIBO/IBI

[Tnanupyemsle ([lnaHupyemble pe3yabTaThl 00y4eHHs M0 JUCHUIIINHE
pe3yIbTaThI
oOyueHus 1o
porpamme
OIIK-3 Biagers
3HaTh YMmetb
(MMeTh HaBBIKN)
OIIK331: OIIK3yl: ocymectBnsate  |OIIK3B1: MmeTogamu BeiOOpa
UHCTPYMEHTAJIbHbIE 00pabOTKY SKOHOMUYECKUX | IHCTPYMEHTAJIbHBIX CPEICTB

cpeacTna s 00paboTKU
SKOHOMHYECKHMX JIAHHBIX
B COOTBETCTBHH C
IMOCTaBJICHHOM 3aauei

JTAHHBIX, CBSI3aHHBIX C
npodeccuoHaNbHOM
3aJa4eii, C TOMOIIbIO
n30paHHBIX CPE/ICTB

JU1s1 00paboTKHU
SKOHOMHMYECKHUX JAHHBIX;
METOMKOMN pacueToB
9KOHOMHMYECKHX ITOKa3aTelei

OIIK332: meToanl 1
aHaJIM3a Pe3yJIbTaTOB
pacueToB U CIOCOOBI
000CHOBaHHS
MOJTy4YE€HHBIX BHIBOJIOB

OIIK3y2: aHanu3upoBaTh
HKOHOMHYECKYIO
UH(OPMALINIO, Pe3yJIbTaThl
pac4eToB, 000CHOBBIBATH
MOJIy4EHHBIE BBIBOBI

OIIK3B2: npuemamu
000CHOBaHHS MOJTy4YEHHBIX
pe3ysIbTaTOB MPH pacyeTax
9KOHOMHUYECKUX JTAaHHBIX

IIpodpeccnonanbubie komnerenuuu (I1K):
[TK-4 - ciocoOHOCTBIO HAa OCHOBE OMUCAHUS YKOHOMHUYECKUX MPOIIECCOB U SBJICHUN CTPOUTH
CTaH/IapTHBIE TEOPETUUECKUE U SIKOHOMETPUUYECKUE MOJIEININ, aHAIM3UPOBATh U COJIEPKATEIHHO
HHTEPIPETUPOBATH ITOIYYEHHBIE PE3YIIHTATHI

IInanupyemble |IlnaHupyemble pe3yabTaThl 00y4eHHUSs 10 AUCHMILJIMHE
pe3yabTaThl

o0OyueHus 1o

[porpamme

T1IK-4 Bnaners

3HaTh

Ymers

(MMeTb HaBBIKU)

I11K431: meTompI
IIOCTPOEHUS
CTaHIapTHBIX

[IK4y1: ucnonp3oBaTh
HE00X0IUMYIO
nHGpOpMAIHIO IS

T1K4B1: HaBpIKAMH OMMKUCAHUSA
SKOHOMHUYECKHUX MPOLIECCOB U
SIBJIEHUM JUUTS IIOCTPOEHHUS




TEOPETUYECKUX U
SKOHOMETPUYECKUX
MOJIeJIEH Ha OCHOBE
OIMMCAaHUS
SKOHOMMYCCKUX
MPOLIECCOB U SIBJICHUI

HOCTpOGHI/IH CTaHI[apTHI:IX
TEOPETUUYECKUX U
SKOHOMETPUYECKUX
MOJEJIEH Ha OCHOBE
OIINCAaHHUA SdKOHOMHNUYCCKUX
MPOLIECCOB U SIBJICHUI

CTaHJAPTHBIX TCOPCTUYCCKUX U

SKOHOMETPUYECKUX MOJEIIEH

11K432: meToabl aHan3a
H CIIOCOOBI
HUHTEpIpeTauu
pe3yIbTAaTOB MOCTPOCHUS
CTaHIaPTHBIX
TEOPETUUECKUX U
AKOHOMETPHUYECKUX
MOJEJIeH Ha OCHOBE
OIMCaHUs

[1K4y2: ananusupoBath 1

I11K482: HaBpIkaMu aHajiIn3a u

COJIEpKATEIIBHO COJIepKaTeNbHON
HMHTEPIIPETUPOBATH UHTEPIPETALUN

pe3yabTaThl IOCTPOCHUS  [IKOHOMHUYECKHUX IIPOLIECCOB U
CTaHIApTHBIX SIBJICHUH; IOCTPOECHUS
TEOPETHUYECKUX U CTaHJAPTHBIX TEOPETUYECKUX U
SKOHOMETPUYECKUX 9KOHOMETPUYECKHUX MOJEIEH

MOJEJIEH Ha OCHOBE
OIIMCAaHHUA DKOHOMHMNYCCKUX

Ha OCHOBC OIIMCaHUA
S9KOHOMHYECCKUX ITPOLCCCOB U

O9KOHOMHYECCKHX
IIpoueccoB U SIBIICHHUI

IpouecCcoB U SIBIICHUI

SIBJICHUU

3. O0bem u BUIBI y4eOHOH padoThI

YueOHBIM IUIaHOM npeaAyCcCMaTpuBarOTCA CICAYIOIIUC BUbL yqe6H0171 pa6OTBI IO AMCLHUIIJINHE!

Ounasi popma 00yueHus

Buabl yueOHoii padboThI

Bceero ygac/ 3.e.

Cem4

KonrakrHast paboTa, B TOM YHCIIE:

55.15/1.53

3aHATHA JICKOMOHHOI'O THUIIA

18/0.5

3aHATHA CCMHHApPCKOI'0 TUIIA

36/1

WupuBuayanbHas kontaktHas padora (MKP)

0.15/0

I'pynnoBas konTaktHas padora (I'KP)

1/0.03

CamocrosTenpHas pa60Ta, B TOM 4YHUCJIC:

33.85/0.94

[IpomexxkyTouHas arrectauus

19/0.53

Bua npomexyTodHOM aTTecTaluu:
3auer

3auy

O6m1ast Tpy10eMKOCTh (00BhEM YacT 00pa30BaTeIbHOM
nporpaMmsl): Yackl
3aueTHbIC €IUHULIBI

108
3

3a04Hasi popma

Buabl yueOHol padoThI

Bcero vac/ 3.e.

Cem 4

KonTakTHas pa60Ta, B TOM YMCJIC:

13.15/0.37

3anarus JICKIITMOHHOI'O THUIIAa

4/0.11

3aHsaTus CCMHUHApPCKOIro TuIia

8/0.22

NunuBuayanbHas kontaktHas padota (MKP)

0.15/0

I'pynnoBas konTaktHas padora (I'KP)

1/0.03

CaMocTrosTenbHas pa60Ta, B TOM YHCJIC:

91.85/2.55

[IpoMexxyTouHas arrecTanus

3/0.08

Bua npomexyTo4HOM aTTecTaluu:
3auer

3au

O6m1ast Tpyn0eMKOCTh (00BhEM YacT 00pa30BaTeIbHON
nporpaMmel): Yackl
3aueTHbIC €IUHULIBI

108




4. Conep:xanue THCHUTITHHBI

4.1. Pazoenvl, membl OUCUUNTIUHDBL U 6UObL 3AHAMUIL:
TemaTuyeckuii miIaH JUCIUTUTMHBI DKOHOMETPHKA TIPEICTABIICH B TaOIHIIE.

Pa3nenl, TeMbl JUCIMILIMHBI ¥ BUABI 3aHATHI

Ounas ¢opma 00yueHust

KonrakTHas paGora = ILlianupyemsle
3ansATus ;‘ pe3yabTaThl
CeMHHAPCKOT0 = « 00yueHus B
Ne HanmeHoBaHMe TeMbI = Tuna a a g £ | coornomennn ¢
n/m (pa3zaesia) IMCUMILIUHBI a F = = = e 'S pe3yJjabTaTaMu
& = E = o o = 6
= g 5 S o0y4eHus 1o
g3 = o0pazoBaTeabHOI
= ° © nporpamme
1. |BBeneHue B 3KOHOMETPUKY. 8 18 10 |OIIK331, OIIK332,
[TapHblii perpecCuOHHbIN OIIK3yl, OIIK3y2,
aHaJIu3 OIIK3s81, OIIK3B2,
[1K431, I1K432,
[1K4yl, I1K4y2,
I1IK481, I1K4B2
2. |IlocTpoeHue u TeCTUpOBaHUE 10 18 23.85 |OIIK331, OIIK332,
Pa3IMYHBIX YKOHOMETPUUECKUX OIIK3yl, OIIK3y2,
MoAeaeH OIIK3s1, OIIK3B2,
[1K431, 11K432,
[IK4yl1, ITK4y2,
I1K481, [1K4B2
Kontposnb 19
HToro 18 | 36 [ 015] 1 | 3385
3a04HasA (popma
KonrTakTHas padora o Ilinanupyemsle
3ausaTus °=‘ pe3yabTarbl
CeMHHAPCKOTo = « 00yueHus B
No HaumeHoBaHue TeMbl = LLLL a, o :P: S| cooTHomeHuu ¢
n/m (pa3aeia) AMCUMIINHBI g F o= = = S ‘S pe3yjabTaramMu
& = E = = 9 2 6
= : & S 0ByueHus o
CE 5 o0pa3oBaTe/ibHOI
nporpamme
1. |BBenecHUE B 5KOHOMETPHUKY. 2 6 50 [OIIK331, OIIK332,
ITapHBIi1 perpecCHOHHBIN OIIK3yl, OIIK3y2,
aHaInu3 OIIK3s1, OIIK3B2,
[1K431, I1K432,
[TK4yl, I1K4y2,
[1K4g1, [1K4B2
2. |IlocTpoenue u TecTupoBaHUE 2 2 41.85 |OIIK331, OI1K332,
Pa3IMYHBIX YKOHOMETPHYECKUX OIIK3yl, OIIK3y2,
Mojenei OI1K3g1, OIIK3B2,
[1K431, I1K432,
[TK4yl, I1K4y2,
[1K4g1, [1TK4B2
Kontpons 3
Hroro 4 | 8 | 0.15 | 1 | 91.85




4.2 Cooeprcanue pazoenos u mem

4.2.1 KontakTHas padora
TemaTnka 3aHATHI JEeKIIHOHHOI0 THIIA

HaumenoBanue TeMbl
Neni/m (pa3nesna)
JACHUATINHBI

Bun 3ansitus

JAEKIHOHHOT0 — TemaTHnka 3aHATHSA JICKHMOHHOI'0O THIIA

1. |BBenenue B JEKIHs OCHOBHBIE IOHATHUS U OIIPEIEICHHUS
SKOHOMeTpUKY. [lapHbIi OKOHOMETPHKH.

pPErpecCUOHHBIN aHAINU3 JIEKIUs Teopernueckast ¥ BBLIOOpOYHAsT KOBapHALIHs
U UX CBOMCTBA.

JCKIHs Knaccuueckas Moens napHoi perpeccum.
HaxoxieHne sMInupu4ecKkux
KO3(DPUITMEHTOB PErpeccCur METOI0M
HauMeHbInX kBajapatoB (MHK).

JeKIUs [Ipeanoceuiku MHK. Teopema ["aycca —
Mapxkosa. Cranmaptabie ook MHK —
OIIEHOK K0A()()UIIEHTOB PETPECCHH.

JeKIus ITpoBepka runoTes3 0 CTaTUCTUYECKON
3HaYMMOCTHU K03 puiinenTa Koppensuu u
IMITUPUIECKUX KOI(D(HUINEHTOB PETPECCHHU.
HKOHOMHYECKUI CMBICT KO (UIIEHTOB
perpeccuu.

JEKIHs IToxaszarenu kadyectBa perpeccuu. IIposepka
TUIIOTE3bI O KAYECTBE MOJEIIN TapHOI
JIMHEHHOM PEerpeccui.

JeKIus HHTepBanbHbIE OLEHKH TEOPETUUECKUX
koa¢unmenToB perpeccuu. Ilpenckazanue
CPEIHEro U HHIUBUAYAIbHOI'O
(MpOrHO3HOTr0) 3HAYEHUH 3aBUCUMON
MIEPEMEHHOM.

JIEKIIHS o
Henunelinsie Mmogenu

2. |IToctpoenue n JeKIust JInneiHas MOAEIIb MHOKECTBEHHOU
TECTUPOBAHUE perpeccun

Pa3IMYHBIX JeKuust Perpeccuonnsie Mozi€Nn ¢ IEPEMEHHOM
HKOHOMETPHUYECKUX CTPYKTYpOIl.

Mojienen JIEKIIMS O06001IeHHass SKOHOMETPUYECKasi MOJIEIb.
['eTepockeIaCTUYHOCTD U aBTOKOPPEIISIIHS

JEKIHS MopenupoBaHue OTHOMEPHBIX BPEMEHHBIX
psAI0B

KIS CucremMpl OTHOBPEMEHHBIX YPaBHEHUN

*JIeKIIUW ¥ WHBbIE Y4eOHbIe 3aHSATHsI, IPEAYyCMaTPHUBAIOIINE PEUMYIIIECTBEHHYIO Tiepeiady yueOHoH nHpopManuu
MeAarorniecKuMy paboTHUKAMK OpTaHU3alui U (WIH) JIMIAMH, TIPUBJIEKaeMBIMI OpTaHM3allel K pealn3annun
O6pa3OBaTeJ'IBHBIX mporpaMm Ha UHBIX YCIIOBUSIX, 06y‘laIOH_II/IMC$I

TemaTuka 3aHATHIH CEMMHAPCKOI0 THIIA

HaumenoBanue TeMbl
Bua 3ansitus

Nen/m (pasnena) «+ | TEMATHKA 3aHATHSA CEMHHAPCKOI0 THUIIA
CEMHHAPCKOI0 THIA
JAUCHHILTHHBI
1. |BBencHue B npakruyeckoe 3ansatue  ([Ipenmer skoHOMeTpukH. OCHOBHBIE
DKOHOMETPHKY. [TapHbIil MOHATHUSA U ONPEACICHHUS.

pPErpecCHOHHBIN aHAIN3

npaxkTuyeckoe 3ansatue [ Teopernueckas u BHIOOpOYHAsi KOBapHAIUS
U UX CBOMCTBA.

npakTuyeckoe 3aHatie  [JInHeiHbI K0 PUIMEHT KOppEesIuY, ero




CBOWCTBA, IPOBEPKA 3HAYMMOCTH
npaxkTuyeckoe 3ansatue  (Meton HanMmeHnbInux kBajapatoB (MHK).
Teopema ["aycca-Mapkosa.
npaktuyeckoe 3ansaTue  ([IpoBepka rumores 0 3HAYMMOCTH
KOA((PHUIIMEHTOB PETPECCHH.
NuTepBasibHbIE OLIEHKH TEOPETUUECKUX
KOX((PHUIMEHTOB PETPECCHUH.
npakTudeckoe 3aHaTie |[lokasarenn kauecTBa perpeccHy.

npaktudeckoe 3ausaTue  [[IpoBepka rumoressl 0 KaYECTBE MOJEIN
[IapHOM JINHEWHOU PETPECCUMN.
[Iporno3upoBanue 3Ha4CHUN 3aBUCUMOIT
IIEPEMEHHOM.

npakTuyeckoe 3aHatue |HenmuHeinbsie Mmoaenu

2. [IloctpoeHue u npakTHieckoe 3austue  (HaxoxkaeHus: sMIMpUYECKUX
TECTUPOBAHUE KOA(p(UIIUEHTOB MOJIETTU MHOXKECTBEHHOU
pa3IUYHBIX muHernHon perpeccun no MHK. Teopema
SKOHOMETPHUYECKHX l"aycca — MapkoBa juist Mmoaenu
MoOJEeIen MHO>KECTBEHHOU JINHEWHON PErpeccumu.

npakTudeckoe 3anatue  ([IpoBepka rMIoTe3 0 CTaTUCTHUSCKOM
3HAYUMOCTH IMITUPHUIECKUX
KO2((PHUITUEHTOB perpeccu.
WNHTtepnperanus ypaBHEHUS
MHO>KECTBEHHOW JTMHEHHOMN perpeccuu
NPAKTHIECKOE 3aHATHE [ AHAIIM3 KaueCcTBa MOCTPOCHHOTO YPaBHEHHUSI
perpeccun. JKOHOMUYECKUN CMBICIT
kKoa(dpuImeHTa 1eTepMUHALIAHN.
ToueuHblil 1 HHTEPBAJIBHBIN IPOTHO3 IS
00BSICHIEMON MIEPEMEHHONW MOJICIIH
NPAaKTHYECKOE 3aHATHE | MYJITBbTHKOJTMHEAPHOCTD: OOHApYKEHUE,
CrocoObl yMeHbIIeHHs (yCTPaHESHHS])

npaktuieckoe 3anstue  |[IpumeHeHne PUKTUBHBIX NEPEMEHHBIX B
PErPEeCCHOHHBIX MOJEIISIX

npakTudeckoe 3ausitiue  (OOHapyKeHUE reTepoCKeJaCTUYHOCTH U €€
ycrpanenue. O6001eHHbIN MeTo
HaMMEHBIINX KBA/IPATOB.

IpakTHIecKoe 3anstne  |JInHelHble perpecCUOHHBIE MOJENH C
aBTOKOPPEJIMPOBAHHBIMH OCTATKAMH.
IpakTHiecKoe 3anstue | MopaenupoBaHUe OTHOMEPHBIX BPEMEHHBIX
psioB

npaxktuueckoe 3anatue | CUCTeMbl OJHOBPEMEHHBIX YPaBHEHHI

** ceMHHApBI, PAKTHUECKHE 3aHATHS, IPAKTHKYMBI, TabopaTopHbIie paOboThI, KOJUIOKBUYMBI U HHBIC aHAJIOTHYHBIC
3aHATHS

HNnas konTakTHas padora

[Ipu npoBenennn yuebnsix 3ansatuit CI'OY obecnieunBaeT pa3BuTHEe y 00y4arOIIUXCsl HABBIKOB
KOMaHIHOH pabOThl, MEXJIMYHOCTHOH KOMMYHUKALUU, MPHHATUS PpEIICHUH, JIHIEPCKUX KauecTB
(BKJTIOYAst IpU HEOOXOAMMOCTH MPOBEEHNE UHTEPAKTUBHBIX JIEKIUH, TPYIIIOBBIX JUCKYCCHUH, POJIEBBIX
UTp, TPEHUHIOB, aHAJIU3 CUTYAIlM 1 UIMUTAIIHOHHBIX MOJEJEH, pernojaBaHue AUCHUILTUH (Moayeil) B
dbopMe KypcoB, COCTaBJIEHHBIX HAa OCHOBE pe3yJlbTaTOB HAYYHBIX HCCIIEOBAHUM, IPOBOIUMBIX
OpraHu3aiei, B TOM YUCJIe C Y4€TOM PErHOHAJIBHBIX OCOOCHHOCTEN MPOoQecCHOHaTbHOM 1eATEIbHOCTH
BBIITYCKHUKOB U MOTpeOHOCTEN paboToaareneit).

@®opMbl M METOIbl MPOBEACHUS HHOW KOHTAKTHOW pabOThl MpHUBEAEHBl B MeETOIMUYECKUX
YKa3aHUAX 110 OCHOBHOM NMpoQeccuoHanbHON 00pa30BaTeIbHOM POrpaMMme.

4.2.2 CamocTosiTe/ibHas1 padoTa
| Neni/mm |HanMeHOBa}me TeMbl (pa3aeJia) nncunmmnm| Bun camocrosiTeibHOI padoThl ***




- IIOATOTOBKA JIOKJIaia
1 Bsenenue B sxoHOMeTpuKYy. [IapHbIi - HOATOTOBKA JJIEKTPOHHOH NPE3EHTALUH
" |perpeccUOHHbBIN aHAIN3 - BBIIIOJIHEHUE JOMAIIHUX 33JIaHUN
- TECTHPOBAHUE
- IIOATOTOBKA JIOKJIalia
2 [TocTpoeHure U TECTUPOBAHUE PA3IMUYHBIX - IOJrOTOBKA 3JI€KTPOHHOM NIPE3EHTALUN
" |2KOHOMETPUYECKUX MOjeen - BBIIIOJIHEHUE JIOMAIIHUX 3aJaHUN
- TECTHPOBAHUE

*¥* camocTosiTeTbHast paboTa B ceMecTpe, HallCaHue KyPCOBBIX padOT, TOKIIa 0B, BHIIIOJTHEHNE KOHTPOIHHBIX

pabot

5. MaTtepuajibHO-TeXHHYECKOe U YUeOHO-MeTOoInYecKoe odecrevyeHue THCIHTITHHbI

5.1 JIuteparypa:
OcHoBHas JuTepaTypa
1. Kpemep, H. IlI. DxoHOMeTpHKa : Y4€OHHUK W MTPAKTUKYM JIJIs akaJieMuueckoro OakaigaBpuata / H.
. Kpemep, b. A. Ilytko ; mox penakmueii H. I1I. Kpemepa. — 4-e uz ., ucnp. u non. — MockBa
: U3marensctBo IOpaiit, 2019. — 308 ¢. — (bakanaBp. Axamemuueckuii kypc). — ISBN 978-5-
534-08710-9. — Tekcr : asnekrponnbii / DBC IOpaiir [caiit]. — URL: https://biblio-
online.ru/bcode/426241
2. EBcees, E. A. DxoHomMerpuka : yueObHOe mocobue s OakanaBpuara u cnenuanureta / E. A.
Egscees, B. M. Bype. — 2-e u3z., ucnp. u norn. — Mocksa : U3narensctBo FOpaiit, 2019. — 186
c. — (bakanaBp u crenmanumct). — ISBN 978-5-534-10752-4. — Tekct : anekrponnsiit / IbC
IOpaiir [caiiT]. — URL: https://biblio-online.ru/bcode/431441

JlonoIHUTeIbHAS JUTEpaTypa

1. Escees, E. A. DxoHomMerpuka : yuebHOe mocobue st OakanaBpuara u crnenuanurera / E. A.
EBceeB, B. M. bype. — 2-e u3n., ucrnp. u gon. — Mocksa : U3parensctBo HOpaiit, 2019. —
186 ¢. — (bakanasp u cneruanuct). — ISBN 978-5-534-10752-4. — TekcT : 2JIeKTpOHHBIH //
OBC IOpaiir [caitt]. — URL.: https://biblio-online.ru/bcode/431441

2. Mapnac, A. H. DxoHOMeTpHKa : YI€OHHK M MPAKTUKYM JUTSl aKaJeMHUYeCcKoro OakamaBpuara /
A. H. Mapgac. — 2-e uzn., ucnp. u gon. — Mocksa : M3marensctBo FOpaiit, 2019. — 180 c.
— (bakanaBp. Akanemuueckuit kypc). — ISBN 978-5-9916-8164-3. — TekcT : 21eKTPOHHBIN
// OBC HOpaiit [caiit]. — URL.: https://biblio-online.ru/bcode/434110

3. CyxanoBa E. WM. HayanmpHblii Kypc DKOHOMETPHKH: PYKOBOJACTBO K pEIICHHIO 3a/1ad
[DnexTpoHHBIH pecypc] : yueOHoe mocodue / JI. K. [lupsena. - 3-e uza., ucnp. u gom. - Camapa
: W3n-Bo Camap. roc. skoH. yH-Ta, 2017. - 200 c. - ISBN 978-5-94622-771-1.
http://lib1.sseu.ru/MegaPro/Web

4. DxoHomerpuka B TabmuuHoM pepakrope MS EXCEL [DnextpoHHbIH pecypc] : NpakTUKyM /

E.I'. Penuna [u ap.]. - Dnektp. naH. - Camapa : U3n-Bo Camap. roc. 3koH. yH-Ta, 2019. - 1
3NIEKTPOH. ONT. AUCK. - Cuctem. TpeGoBanus: npoueccop Intel ¢ TakToBoii vacrotoit 1,3 I'T u
BhImIe ; 256 M6 O3V u 6onee ; MS Windows XP/Vista/7/10 ; Adobe Reader ; pa3spemienue
skpana 1024?7768 ; nmpuBog CD-ROM. - 3arn. ¢ tutyn. skpana. - ISBN 978-5-94622-970-8.
http://lib1.sseu.ru/MegaPro/Web

JInteparypa 1Jis CaMOCTOATEIBLHOI0 H3YYeHH S

1. Ausazan C.A. MeToapl 5JKOHOMETPHKH: YueOHHK - M.: Maructp: UH®PA-M, 2010.

2. Ausaszan C.A., Mxumapsn B.C. llpukiagHas CTATUCTUKA U OCHOBBI SKOHOMETPHUKHU: YUEOHUK IS
BYy30B. - M.: KOHUTH, 2005.

3. Adgpanacves B.H., FO30awes M.M., I'yiseea T.HU. DxoHoMeTprka: YueOHUK. - M.: DUHAHCH U
cratucTtrka, 2006.

No ok

babewro JI.0. OCHOBBI 5KOHOMETPUIECKOT0 MOJIeTupoBaHus: YueOHoe mocodue. - M.: URSS, 2007.
bepuom O.P. TlpakTrka 5KOHOMETPUKH: KJIacCHKa U coBpeMeHHOocTh - M.: FOHUTU - JIAHA, 2005.
bopoouu C.A. Jxonomerpuka: Yueb. mocobue. — Mu.: HoBoe 3nanue, 2006.

Bacunenxo B.Il., boromun HM.b. MaremMaTndeckoe MOJEIMPOBAHME COLUATBbHO-3KOHOMHYECKHUX

nporieccoB: [IpakTHueckuii Kypc Uil CTYACHTOB CHEIHMAIbHOCTEH MEHEIKMEHT OpTraHu3alfil U
rOCy/IapCTBEHHOE U MYHUIIUTIAbHOE yripaBienue. — Cmonenck: M3n-Bo Cmod. roc. yH-Ta, 2008.



®©

10.

11.

12.

Konemaes B.A. Marematnueckast skoHoMmuKka: YueOnuk. — M.: OHUTU-JIAHA, 2005.

Hoesukoe A.1. JxonomeTpuka: Yuebd. nocodue. - DnekrponHoe uganue. M.: UTK «/lamkoB u K°»
2013. URL: http://ibooks.ru/product.php?productid=28880

Penuna E.I'., Cyxanosa E.H. IIpakTukyM 110 S5KOHOMETpUKE: NTapHas perpeccus. - Camapa: U3a-Bo
Cawmap. roc. skoH. yH-Ta, 2014,

Penuna E.I'., lllupsiesa JI. K. IIpakTuKyM 10 SKOHOMETpHUKE: Keilc-3ananus - Camapa: U3a-so Camap.
roc. 9KoH. yH-Ta, 2014,

Cyxanosa E.U., [llupsiesa JI.K. HadanbHbI Kypc 5KOHOMETPUKHU: PYKOBOJICTBO K PEIICHHUIO 33]1a4
[Tekcr]: Yuebnoe mocodue / E. . Cyxanosa, JI. K. Illupsesa. - 2-¢ uza. nepepad. u gom., YMO. -

Camapa: M3a-Bo Camap. roc. 3koH. yH-Ta, 2012. - 200c.; 60x84/16. - (YueOHas mureparypa s
BY30B). - bubmmorp.: ¢. 192. - ISBN 978-5-94622-390-4.

5.2. IlepeyeHb JIMIEH3MOHHOIO POTPAMMHOI0 00ecreYeHHs

1. Microsoft Windows 10 Education / Microsoft Windows 7 / Windows Vista Business

2. Office 365 ProPlus, Microsoft Office 2019, Microsoft Office 2016 Professional Plus (Word, Excel,
Access, PowerPoint, Outlook, OneNote, Publisher) / Microsoft Office 2007 (Word, Excel, Access,
PowerPoint)

3. STATISTICA 6.0 (uH. MOB3.)

4. Gretl (GNU General Public License)

5. STATISTICA Ultimate Academic Bundle 10 for Windows ru

6. NetOp School

7. PDF Transformer 3.0 ABBY

5.3 CoBpemeHnHblIe npodeccHOHATbHBIE 0a3bI JAHHBIX, K KOTOPBIM 00ecre4uBaeTcs J0CTyN
00yyarIuXxcs

1. IIpodeccronanphas 6aza nanublx «MHPOpManmonHbie cucTeMbl MUHHCTEPCTBA SKOHOMUYECKOTO
passurtus Poccuiickoit ®enepanuu B cetu Uutepuer» (Ilopran «Opunmansuas Poccusiy -
http://www.gov.ru/)

2. [IpodeccrnonanpHas 6a3a naHHBIX «DUHAHCOBO-IPKOHOMUYECKHUE TIOKa3aTesin Poccuiickoi
Deneparuny (Odunuanbaelii caiit MunuctepeTBa punancos PO - https://www.minfin.ru/ru/)

3. [IpodeccnonanpHas 6a3a nanupx «OduimansHas cratuctukay (OdurmansHeii caiiT DexgepanbHON
CITyO0BbI TOCYIapCTBEHHO# cTaTHCTHKY - http://www.gks.ru/)

54. I/IH(l)OpMalII/IOHHO-Cl'lpaBO‘-lHI)Ie CUCTEMBI, K KOTOPbIM o0ecneuuBaeTcs A0CTYII

00yyarImuxcs

1. CuopaBouno-nipaBoBas cucrema «Koncynsrant [larocy

2. CnpaBouHo-mipaBoBas cuctema «["”APAHT-Makcumym)y

5.5. CnenuaJibHble NOMelIeHHs

VY4eOHble ayIUTOPUH [T IPOBEICHUS KommekTsl yueHnueckoit medenu

3aHATHI JICKIMOHHOTO THIA MynbMeIUITHBIN TPOEKTOP
Jlocka
OKpaH

VY4eOHble ayIUTOPUH IJIs1 TPOBEACHUS KommuiexkTsl yueHnueckoi medenu

MPaKTUYECKUX 3aHATUH (3aHATUN MynbMeIUHBIN TPOEKTOP

CEMHHApPCKOro TUIIA) Hocka
OKkpaH
Kommnsroreps! ¢ BbIxos1oM B ceTh «MHTEpHET» 1 DOC
CIoy

VY4eOHble ayIUTOPUH JJIs TPYNIOBBIX U KommuiexkTsl yueHnueckoi medenu

VHJUBUYAJIbHBIX KOHCYJIBTALIUN MybMeIUIHBIA IPOEKTOP
Jlocka
OKpaH
Komnreroteps! ¢ Beixos10M B ceTh «MHTepHeT» 1 DM1OC
CIoy



http://ibooks.ru/product.php?productid=28880
http://gretl.sourceforge.net/
http://www.gov.ru/
https://www.minfin.ru/ru/
http://www.gks.ru/

VYyebHble ayAUTOPUU IS TEKYILETO KomrmuiekTsl yueHn4eckor Mmebenu

KOHTPOJIA U MPOMEKYTOUHOM aTTecTani | MylbMEIUuUHbBIA MPOEKTOP

Jlocka

OKpaH

Komneroreps! ¢ BbIxo10M B ceTb «MHTepHET» 1 DNOC
CI'oy

[TomemeHus At CaMOCTOATENbHOM padoThl | KOMIIEKTHl ydeHHUeCKoi MebOenu

MynbMeIUITHBINA TPOSKTOP

Jocka

OKpaH

KomnbroTeps ¢ BbixosioM B ceth «MHTEpHET» 1 DNOC
CIoy

[Tomenienus Uit XpaHeHus u KomruiekTs! cnenuanin3upoBaHHON MeOemu s
NPOPUIAKTUIECKOTO 00CTYKUBAHUS XpaHeHus: 000pPyAOBaHUS

o0opyoBaHUs

ns  npoBeaeHus  3aHATUA  JIEKHIMOHHOTO  THUMA  HCHOJB3YKOTCS — JEMOHCTPALlMOHHOE
o0opynoBaHue W  y4yeOHO-HArJsSIIHbIE TOCOOMS B BHJE  IPE3CHTAIlMOHHBIX  MaTepHalioB,
00eCreunBaOIIUX TEMATUYECKUE UITIOCTPALIUH.

5.6 JIaGopaTopuu u J1abopaTopHOe 000pyA0BaHHE

TaGoparopus KOMHHGKTB‘I‘ YHEHHeCKOH Mebenu
MynbMeauitHbIi TpoeKkTop

UH(POPMALIMOHHBIX Tlocka

TEXHOJIOTUil OkpaH

B TIpOdecCHORATBHOI Komnbrotepsl ¢ BbixonoM B cetb «MuTepHeT» 1 SUOC
CIoy

JeSITEIbBHOCTH
JlabopaTopHoe o0opyaoBaHue

6. DoHJ OLIEHOYHBIX CpPpEaACTB IO TUCHUIIJIMHE 3KOHOMeTpI/IKa:

6.1. KoHTpo/1bHbIe MEpONPUSITHS 110 IMCIUTIIMHE

DopMa KOHTPOJIS OT™MeTHTH
HYKHOE
Bua konTpoJs
3HAKOM
«+»

Tekymuii KOHTPOJIb OrneHka J0KJ1aJ10B +
Y CTHBIN/TTMCEMEHHBIN OTIPOC +
TectupoBanue +

[IpakTueckue 3agaun -

OrneHka KOHTPOJIBHBIX paboT (11t 3a04HON (POPMBI
oOyueHus)
IIpoMexyTOUHBII KOHTPOJIb  |3auyeT +

Ilopsiiok mnpoBeaeHUS] MEPONPHUATHI TEKYIIEr0 M MPOMEKYTOYHOIO KOHTPOJIS
ompeneasercas  MeroaM4yeCcKUMHM  YKa3aHUSIMM 10  OCHOBHOH  MNpodecCHOHAIBLHOU

o0pa3oBaTe/IbHOW NporpamMMe BbICIIero 00pa3oBaHHsl, YTBEpP:KIeHHbBIMH YUYeHBIM COBETOM
OI'BOY BO CI'9Y Nel0 ot 29.04.2020r.

6.2. [lmanupyembie pe3yabTaThl 00y4YeHUsI O TUCIUIJIHHE, 00eCTIeYHBAIOIINE TOCTHKEHHE
IUIAHUPYEMBIX Pe3yJIbTATOB 00yUeHHs M0 MporpamMmme

Ob6wmenpodeccnonanbubie komnereHuuu (OIIK):
OIIK-3 - crmtocoOHOCTHIO BEIOpaTh HHCTPYMEHTAIBHBIC CPEACTBA JIJIsT 00pa0O0TKH SKOHOMUYECKHX JTAHHBIX
B COOTBETCTBUU C IMOCTABJIICHHOH 3a/1aueii, MPOaHaTN3UPOBATh PE3yabTaThl PACYETOB U 00OCHOBATH



TMMOJIYYCHHBIC BBIBO/JIbI

[Tnanupyemsie |Il1aHupyemble pe3yabTaThl 00y4eHHs MO AUCHUTLINHE
pe3ybTaThI
o0OydeHus 1o
porpamMmme
3HaTh Ywmerp Braners
(MMeTh HABBIKH)
[ToporoBsrii OIIK331: OIIK3yl: ocymectBnsate  |OIIK3B1: MmeTogamu BeIOOpa
MHCTPYMEHTAJIbHbIE 00pabOTKy SKOHOMUYECKUX [ MHCTPYMEHTAIbHbBIX CPEICTB
CpeacTBa sl OOpaOOTKH |JaHHBIX, CBI3aHHBIX C TSt 00pabOTKH
HKOHOMHUYECKUX JAHHBIX |MpodeccCHOHAIbHON 9KOHOMHYECKUX JAHHBIX;
B COOTBETCTBHUH C 3ajaueil, ¢ TOMOIIBIO METO/IMKOM pacueToB
MIOCTABJICHHOM 33/1a4eil | n30paHHbIX CPEICTB HSKOHOMMYECKHX I0Ka3aTeIei
[Topimennsiii  |OITK332: meToas! 1 OIIK3y2: ananusuposats |OIIK3B2: npuemamu

aHaJln3a pe3yJbTaToB
pacyeToB U CIIOCOObI
000CHOBaAHHS
MOJIYYCHHBIX BHIBOJIOB

HKOHOMHUYECKYIO
UH(OPMALINIO, PE3yIbTaThI
pac4eToB, 000OCHOBBIBAThH
MIOJTyYCHHBIE BBIBOZIBI

000CHOBaAHMUS IMOJIYYCHHBIX
PE3YJIbTATOB IIPU pacucTax
OKOHOMHNYCCKHX AJAaHHBIX

Ipodeccnonanbubie komnerenuun (IK):
[1K-4 - ciocoOHOCTBIO HAa OCHOBE OMUCAHUS YKOHOMHYECKUX MPOIIECCOB U SIBICHUH CTPOUTH
CTaH/JapTHBIE TEOPETUUECKUE U SKOHOMETPUYECKUE MOJIENIN, aHAIM3UPOBATh U COJIEPKATEIHHO
HHTEPIPETUPOBATH ITOJIYYEHHBIE PE3YILTATEI

IInanupyemele |Ilnanmpyemble pe3yabTaThl 00y4eHHUSs 110 AU CHMILJIMHE

pe3yJIbTaThl

oOyueHus 1o

IIporpaMme
3HaTh Ymeth Bragers

(MMETh HABBIKH)

[Toporosslii [1K431: meTobl [1K4y1: ucnonp3oBars [1K4B1: HaBBIKaMU ONUCAHUS
IIOCTPOEHHUS HE00X0IUMYIO SKOHOMMUYECKHUX MPOLIECCOB U
CTaHJapTHBIX UHPOPMALIUIO IS SBJICHUH JJIs1 IOCTPOEHUS
TEOPETUYECKUX U MIOCTPOEHHUS CTAaHAAPTHBIX |CTaHAAPTHBIX TEOPETUUYECKUX U
9KOHOMETPHYECKHUX TEOPETUYECKHUX U 9KOHOMETPUYECKHUX MOJIEIEH
MoOJIeJIel Ha OCHOBE HKOHOMETPHUYECKUX
OINMCAHUS MOJIEJIEN Ha OCHOBE
SKOHOMMYECKUX OMMCAHUS SKOHOMHUYECKUX
IIPOLIECCOB U SIBJICHUI IIPOLIECCOB U SIBICHUI

[ToBeiennsiii  [[1K432: metoas! ananuza |[1K4y2: ananusupoBats u  |IIK4B2: HaBbIKaMu aHanu3a u

U CIIOCOOBI
HHTEPIPETALNU
pe3yJIbTaTOB ITOCTPOECHUS
CTaH)IapTHI)IX
TEOPETUYECKUX U
SKOHOMETPUYECKUX
MoOJeJIe Ha OCHOBE
OITUCaHUusA
3KOHOMHYECKUX
MPOIECCOB M SIBICHUI

COZIEPKATEIBHO
HHTEPIPETUPOBATH
pe3yJIbTaThl IOCTPOEHHUS
CTaHJAPTHBIX
TEOPETUYECKUX U
SKOHOMETPUYECKHUX
MOJEJIEN Ha OCHOBE
OIMMCaHUA DKOHOMHUYCCKUX
MPOLIECCOB U SIBJICHUI

COZEP)KATENBHON
WHTEPIPETALNH
SKOHOMHUYECKHX MTPOLIECCOB U
SBJICHU; IOCTPOCHUS

CTAaHAAPTHBIX TCOPCTUICCKUX U

SKOHOMETPUYECKUX MOJIEeTIEH
Ha OCHOBE OIHCAHMS
SKOHOMHUYECKHX MPOIIECCOB U
SIBJICHUMN

6.3. [IacnopT OLIEHOYHBIX MATEPHAJIOB

n/n

HaumMeHoBaHHe TEMbBI
(pa3nesa) QM CHUIINHbBI

KonTpounpyembie
IIAHUpPYeMbIe
pe3yJabTaThbl 00y4eHust
B COOTHOILIIEHHH €
pe3yJbTaTaMu
o0y4eHuUs 1O
nporpamme

Bua xoHTpOJIsI/HCTI0Ib3YyeMble
OLICHOYHBbIE CPEACTBA

Texkymmii

IIpomMexxyTOYHBII




1. BBenenue B OIIK331, OIIK332, OrneHka JIOKJIaJI0OB 3aueT
skoHomeTpuKy. [Tapubiii  [OIIK3yl, OIIK3y2, Y CTHBIN/TTHCHMEHHBIN
pPErpecCUOHHBIN aHAIN3 OIIK3B1, OIIK3B2, oIpoc

[1K431, [1K432, [1K4y1, |TectupoBanue
[1K4y2, I1K481, [1K482

2. |lloctpoenue u OIIK331, OIIK332, Onenka JIOKJIaJIOB 3auer
tectupoBanue paznuubix (OITK3yl, OIIK3y2, Y cTHBII/TMCEMEHHBII
SKOHOMETPUYECKHUX OIIK3B1, OIIK3B2, onpoc
MojeaeH [1K431, [1K432, [1K4y1, |TectupoBanue

[1K4y2, I1K481, [1K482

6.4.0ueHoYHbIe MAaTEPHAJIBI VI TEKYIIEr0o KOHTPOJIsI

IIpumepHasi TeMaTHKA T10KJIAI0B

Pasznen aucuMILIMHBI

Temnl

Bsenenue B 1. HoOGenesckue naypearsl B 001aCTH YKOHOMETPUKH.
SKOHOMETPHKY. ITapHbIit 2. Mertoa MakCUMaJIbHOTO IIPABOIIO100US M €r0 IPUMEHEHUS.
pPErpecCHOHHBIN aHAIN3 3. Paznuunbie METO/IBI OIICHKH MTapaMeTPOB MOJICIH MAPHOHN JTMHEHHOU
3aBUCUMOCTH.
4. 3Otansl pa3BUTUS IKOHOMETPUKHU
5. IlpousBojcTBeHHas QYHKIMS U €€ IPUMEHEHUE
6. Hemapamerpuueckie METOIbI OLIEHKH TECHOTHI CBS3H.
7. Kpusas ®ummrnca
8. Tecr bokca — Kokca u ero wactuslii ciydait (tect [lomna 3apemOkm)
9. Ilpumepsl pa3InYHBIX IKOHOMETPUUYECKUX MOJIesIel
10. O6G30p PKOHOMETPHUECKUX MAKETOB MPUKIIAJHBIX POTPaMM
11. [Toka3aTenau TOYHOCTH MPOTHO3a
12. IIxana Yengoka 11 OLIEHKU CHJIBI CBSI3U MEXKIY TepEeMEHHBIMU
[TocTpoenue u 13. Ocobennoctu moctpoeHwus logit u probit MoeneH.
TECTUPOBAHUE 14. ARCH u GARCH Mozenu 1 ux UCHOIb30BaHUE JIIsl PUHAHCOBOTO
Pa3IMIHBIX pBIHKA.
9KOHOMETPHUYECKHUX 15. OcobeHHOCTH aHaNK3a JIATUPOBAaHHBIX MEPEMEHHBIX.
Mojenei 16. DxoHOMETpUYECKOE MO/JIeTUPOBaHKE YPOBHS COLIMATIbHON
KOM(OPTHOCTH TIPOKUBAHHSI HACEJICHHS PETHOHA.
17. PaznuuHble NOAXOJbl K BBISABICHUIO CE30HHOW (LIMKIMUYECKON)
KOMITOHEHTHI BpEMEHHOTO Psijia.
18. PaznuuHble METO/IbI YCTPAHEHUS! aBTOKOPPEIIALMH.
19. PaznuuHble ciocoOb! BBISBICHUS IT'€TEPOCKETACTHUHOCTH.
20. [IByXmaroBblif METOJI HAMMEHBIINX KBAIPATOB TPH TIOCTPOCHUHT
CHCTEMBI OJTHOBPEMEHHBIX YpaBHEHUH.
21. TIpobnembl HIeHTH(PHUKAIINN CHCTEMBI JKOHOMETPHUYECKIX YPaBHEHH.
22. IIporuo3upoBaHye COLUAIBHO-IKOHOMETPUUECKUX MTPOLIECCOB.
23. UccnenoBanue MOIITHOCTH TECTOB Ha OoOHapyXeHHe
reTepoCKeAaCTUYHOCTH.
24. MeTos SKCIIOHEHINATBHOTO CTITaXHBAHMUS.
25. PaznuuHble METO/IbI BBISIBIICHUS TPEH/1a BPEMEHHOT'O Psijia.
26. HecranimoHapHble BpEMEHHBIE PSIIIBI: 0COOCHHOCTH UCCIIETOBAHHSL.
27. PaznuuHble TECTHI HA CTAIMOHAPHOCTh BPEMEHHOTO psija.
28. Moenu aBToperpeccuu u ckoib3siero cpeaaero (ARMA, ARIMA).
29. KouHrerpaoHHblil aHaIU3 U €ro IPUMEHEHHUE MIPU UCCIIeI0BAaHUH
BPEMEHHBIX PS/IOB.
30. OcoOeHHOCTH TOCTPOSHHUSI MHOTOMEPHBIX MOJIeNIEH BPDEMEHHBIX PSIIOB

Bonpoch! 1J1s1 yCTHOT0/MMCBMEHHOT0 ONPOCA




Pa3nen nucuMnINHLI

Bomnpocsi

BBenenue B
S3KOHOMeTpuKYy. [lapHbIit
PErpECCUOHHBIN aHAIIN3

HOoo~NoO WD E

0.
. [IpoBepka rumore3 0 3HAYUUMOCTH KO(D(PHUIIMEHTOB PETPECCHH.
12.
13.
14.
15.
16.
17.

ITpenmet 3xoHOMETpUKH. OCHOBHBIE IOHSTHSI U OIIPEIETICHMUSL.
BO3HUKHOBEHNE U BBIJIEIIEHUE YKOHOMETPHUKH B OTACIBHYIO HAYKY
[Ipocrelinve npuMepbl SJKOHOMETPUUECKUX MOJICIICH.

Tunsl JaHHBIX B SKOHOMETPHUKE

Bupl nepeMeHHBIX B 5KOHOMETPHUKE

TeopeTtnueckas u BbIOOpOYHAsi KOBapualus U UX CBOWCTBA.
JlunelHbIl K03 (HUITMEHT KOPPETSAIIH, €T0 CBOMCTBA.

[TpoBepka runoTes3sl 0 3HAUUMOCTH K03 (PpUIMeHTa KOPPEISIHH.
Meron naumensiux kBaaparos (MHK).

Cratuctuueckue cBoiicta ouieHok MHK. Teopema I'aycca-Mapkoga.

HuTepBanbHble OIIEHKU TEOPETUYECKUX KOI(PPUIIMEHTOB pErpeCcCHH.
IToxazarenu KauecTBa perpeccuu.

KoadduimenT nerepMuHanuy 1 ero CBOMCTBA.

[IpoBepka rumnoTe3sl 0 KaYeCTBE MOCIIU MAPHOU JIMHEWHOU PErPECCU.
[Iporno3upoBanue 3Ha4€HUN 3aBUCUMOM IEPEMEHHOM.

Henuneiinbie Mmogenu

[Toctpoenue u
TECTUPOBAHUE
Pa3IMYHBIX
SKOHOMETPHYECKHUX

18.

HaxoxaeHus SMIupudeckux KodGGUImeHToB Moaenu
MHOX€ECTBEHHOM JInHeHOoU perpeccun o MHK. [Ipumenenue
BCTPOEHHBIX (YHKIIHI «JIMHEWH» u «PEI'PECCHUS» MS Excel s
HaXO0KJICHUS SMITUPUICCKUX KOAD(DHUIIMEHTOB PErpEeCCHH.

MoJelIen

19.

20.

21.

22.
23.
24.

25.
26.
27.
28.

29.
30.

3L
32.

Teopema ['aycca — MapkoBa [u1st MOJIETIN MHOKECTBEHHOM JINHEUHON
perpeccun.

WuTepnperanyst ypaBHEHUsI MHO>KECTBEHHOM JIMHEIHON PETPECCUN:
HYKOHOMHYECKUI CMBICT KO (PUIIMEHTOB PETPECCUH.

ITpoBepka runoTe3 0 CTaTUCTUYECKON 3HAYMMOCTH SMIIMPUIECKHUX
KO3 QHUIMEHTOB PETPECCHH.

MynbTUKOIIIMHEAPHOCTD (DAKTOPHBIX MPU3HAKOB.

OO6HapyxeHue NPU3HAKOB MYJIbTHKOJUIMHEAPHOCTH B MOJIEIIH.
CrniocoObl ymeHbIlIeHUs (YCTPaHEHN) MYJIbTUKOJJIMHEAPHOCTH B
MOJEIn

[TpumeHneHne (GUKTUBHBIX IEPEMEHHBIX B PEIPECCUOHHBIX MOJIENSIX
OO6HapyXeHue reTepocKeJaCTUYHOCTH U €€ YCTPaHEHHE.
O000111eHHBIN METO/T HAUMEHBIIINX KBAIPATOB.

JInHelHbIE pErpeCCUOHHBIE MOJIEIIN C aBTOKOPPEINPOBAHHBIMU
OCTaTKaMH.

ABTOKOppennus U ee nocnenctsus. OOHapyKeHUe aBTOKOPPEIALIH
IIEPBOTO NOPsIJIKA.

ABTOKOppEISIIYS ¢ JaroBOW 3aBUCUMON IIEPEMEHHOM.
MopenupoBaHue OTHOMEPHBIX BPEMEHHBIX PsJI0B

IIpumepsl cucTeM OAHOBPEMEHHBIX YPABHEHUI




3agaHus 118 TeCTHPOBAHMS MO0 JUCHUILINHE /ISl OeHKU ¢()OPMHUPOBAHHOCTH KOMIIeTeHI i (min
20, max 50 + ccbuiky Ha IUOC ¢ Tectamn)

3al[aHI/I$I JJIsL TCCTI/IpOBaHI/IH 110 JUCHUIIJIMHEC JJIsSI OLICHKU C(bOpMI/IpOBaHHOCTI/I KOMHGTGHHI/Iﬁ pa3MeH_[eHBI
B DHOC CI'DV: https://Ims2.sseu.ru/course/index.php?categoryid=514

Paznen 1 (BBenenue B skoHoMeTpuKy. [lapHBIN perpeccHOHHBIN aHAIN?3)

@®opManu3aNUA 3aKOHOMEPHOCTE 0011ell IKOHOMHYECKOH TEOPUH SIBJISIETCS OJTHUM U3
NPUHLIHUIIOB IKOHOMETPUYECKOH MO/IeJIH.

-BepuUKaIIN

-IapameTpu3alu

-crierupUKauu

-HICHTU(UKAIAN

JKOHOMETPpHYECKasi MOJeJIb - 3TO MaTeMaTH4YecKasi MoJeJIb ...

-TUIIOTETUYECKOTO SKOHOMHYECKOT0 00BEKTA, IOCTPOSHHAS Ha TUIIOTETUYCCKUX JAHHBIX
-peanbHON HIKOHOMHYECKOM crcTeMbl (00BEKTa), MOCTPOCHHAS Ha CTATUCTUYECKUX JAHHBIX
-TUMOTETUYECKOTO SKOHOMUYECKOTO 00BEKTa, IIOCTPOCHHAS 10 CTATUCTUYECKUM JIaHHBIM
-peanbHON YIKOHOMUYECKOW CUCTEMBI (00bEKTa), TOCTPOCHHAS HA TUIIOTETUYECKUX JTAaHHBIX

O0beM BBIOOPKH /115 IOCTPOEHHSI IKOHOMETPHUUYECKOIT MO/Ie/IM OTPAHUYEH CBEPXY
-4HCJIOM HE3aBUCHUMBIX CITYYalHbIX (PaKTOPOB

-Mo1HocThi0 OBM

-KOJIMYE€CTBOM 3aBUCHUMBIX MIEPEMEHHBIX

-00beMOM TeHEepallbHON COBOKYITHOCTH

Cnenndukanmeii IKOHOMETPUYECKOH MOeJH SABJISAETCS ...

-MaTemaTudeckas (hopMa 3aliCcH ypaBHEHUS 3aBUCUMOCTH [IEPEMEHHOH ) OT OJAHOTO MJIM HECKOJIbKUX
(hakTopoB x

-OLIEHKA KaueCTBa [IOCTPOEHHON SKOHOMETPUYECKON MOJIENH

-IIPOrHO3UPOBAHUE 3HAYEHUH 3aBUCUMOMN IEPEMEHHOU Y

-pacydeT OLICHOK NTapaMeTPOB 3KOHOMETPUUYECKON MOEIN

IIpoGJaemoii cnenupUKAUKA HE ABIAACTCS ...
-0pEACICHUC KOJINYCCTBA HC3aBUCUMBIX IICPEMECHHBIX X, BKIIFOYA€CMbBIX B YPABHCHUC PETPECCUU

-0TOOp CYIIECTBEHHBIX (DAKTOPOB, OKA3bIBAIOIINX BIHSHUE HAa 3aBUCUMYIO IIEPEMEHHYIO )
-BBIOOpP MaTeMaTHUeCKOM (hOPMBI 3aITUCH YPAaBHEHHSI PETPECCHH
-pacyeT OI[EHOK apaMeTPOB SKOHOMETPHIECKOW MOJIEITN

OauH M3 3TanoB NOCTPOCHUS IKOHOMETPUYECKOH MO/1eJIN, HA KOTOPOM NPOBEPHAETCS KA4eCTBO
NMOCTPOEHHOI MO/1e/IN, HA3bIBAETCH ...

-UHTepIIpeTanuen Moienu

-crieruuKauen Moaenu

-BepuduKanme Moaenu

-napamMeTpu3anre MoIeNn

KavecTBO perpeccHoHHON MOI€eTH YXYAIIAETCHA B CJIydae KOJIMYECTBA OIEHUBAEMbIX
napaMeTpoB Nnpu 00béMe BbIOOpPKH.

-00JIBIIOTO ... HEOOJIBIIIOM

-00JIBIIOTO ... IOCTATOYHO OOJIBIIOM

-HeOOJIBIIONO ... HeOOJIBIIOM

-HEOOJIBIIIOTO ... OOJIBIIIOM

K npuynHam npucyrcTBus B 3KOHOMETPHYECKON MOJEJH CIAy4aiiHOro aKkTopa OTHOCATCS
(3apaHue ¢ BBIOOPOM HECKOJIBKHMX NPABUJIBHBIX OTBETOB U3 MPEII0KEHHBIX):
-HEBO3MOYKHOCTh BKJIFOUEHHSI B MOJIENIb BCEX OOBSICHAIONINX NEPEMEHHBIX


https://lms2.sseu.ru/course/index.php?categoryid=514

-(hyHKIIMOHAIBHBIA XapaKTep CBSI3H MEXIy IIepeMEHHBIMU
-00JIbI1I0H 00BEM HCXOAHOM HH(pOpMATUU
-CTOXACTUUYECKUI XapaKTep 3aBUCHMOCTH

B siuHeiiHOM ypaBHeHuH napHoii perpeccun Y = a + DX + £nepemennnivu siasiioTes

...(3a1aHKe ¢ BLIDOPOM HECKOJbKHMX NMPABIUJIbHBIX OTBETOB M3 MPeIAT0KEHHBIX)
-a
-b
-y
-X

MuHMMAaJIbHAS U CIIEPCHS OCTATKOB XapPaKTePHA ISl OLEHOK, 00J1a/1al0IIIUX CBOWCTBOM ...

Eciu oueHku napaMeTpoB JIMHEHHOI0 ypaBHEHH s perpeccuu 00,1a1al0T CBOHCTBOM
HECMENIEHHOCTH, TO MATEeMAaTHYeCKOoe 0KUIaHNEe OCTATKOB PABHO ...

Kakmue u3 npeacraBieHHbIX Mo/ieJlell SIBJSIOTCS MOJIeJIIMH HeJIMHEHO 3aBUCHMOCTH (3aaHue C
BbIOOPOM HECKOJILKHX MPABUJIbHBIX OTBETOB U3 MPEAI0KEeHHbIX):

-y =00 + X+ X’ + &
-Y=0p+ o0X1+ oXe+ &,
-Y=0p+ ouX+ &,

-y=ao- X%*-¢g.

HecMelneHHasi oeHKa 17 nmapamMeTpa 6 nmeer HAaUMECHbBIIYIO TUCIIEPCUIO CPEIU BCEX BO3MOKHBIX

HECMEIIEHHBIX OI[EHOK mapamMeTrpa ¢, BLIYHCJIEHHBIX M0 BLIGOPKAM OJHOI0 M TOIrO ke 00bema N.
Takasi oueHka Ha3bIBaeTCA ...

Paznen 2 (IloctpoeHue u TeCTUPOBAHUE PA3IUYHBIX SKOHOMETPUUECKUX MOJIETICH )

Marpuna napHbIxX K03(p(PpHIHEHTOB KOPPEJISIMHA MOKET CJIYKUTh VISl PelIeHHs CJIeLy0IMX
3aja4 (3aaHue ¢ BbIOOPOM HeCKOJIbKHX NPABWIBHBIX 0TBETOB U3 MPeJI0KeHHbIX):

- pacueTa OLEHOK ITapaMeTpOB ypaBHEHUS

-BBISIBJICHUS MYJIbTUKOJJIMHEAPHBIX (PaKTOPOB

-OpeaCJICHUA 3HAYNMOCTU KOSq)(i)I/II_II/ICHTa ACTCpMHUHALIUN
-OpeaCIICHUA TCCHOTBI JIMHEHHOM CBSA3U MEKAY IIEPpECMECHHBIMU

B3aunmopneiicTBHe MyJIbTHKOJIHHEAPHBIX (PAKTOPOB IKOHOMETPUYECKOH MO/Ie/IM 03HAYaeT, 4To ...
(3apaHue ¢ BBIOOPOM HECKOJbKHX NPAaBUJIbHBIX OTBETOB U3 MPEIJI0KEHHBIX)

-TECHOTA CBS3U MEK/y HUMHU IPEBbIIIAET N0 abcomtoTHOM Benuunne 0,7

-(hakTOpBI TyOIUPYIOT BIMSHUE IPYT ApYyTra Ha pe3ysbTaT

-BJIUSIHUE OJTHOTO U3 ()aKTOPOB Ha PE3yJIbTUPYIOLIUI MPU3HAK HE 3aBUCUT OT 3HAUYEHUH JAPYroro
dakTopa

-(bakTopbl HE TYOAUPYIOT BIUSHUE APYT Ipyra Ha pe3yabTar

JI1s1 4ero cTponTCsi MaTPULA NAPHBIX KO3 PuuMeHTOB Koppeasinuu? (3aJaHue ¢ BbIOOPpOM
HECKOJIbKHX NMPAaBUJIbHBIX OTBETOB U3 MPeAJI0KEeHHbIX)

-OnpeeTeHUs KOJJTMHEApHbIX (PaKTOPOB

-pacyeTa 3Ha4YeHU ITapaMeTPOB YPaBHEHUsI MHOKECTBEHHON PErpeccun

-BBISIBJICHUS JIO)KHON KOPPENIALIUN

-0T00pa (HaKTOPOB B MOJIEIIb MHOYKECTBEHHOU PETPEeCcCUu

IIpu or6ope pakTOpPOB B MOAE/Ib MHOKECTBEHHOM perpeccuy NPOBOASAT AaHAJIUS ... (3agaHue ¢
BbIOOPOM HECKOJBKHMX MPABUWIBHBIX OTBETOB U3 NPEII0KEHHBIX)

-UJCHTU(DUIUPYEMOCTH CHCTEMbI SKOHOMETPHUECKUX YpaBHEHUN

-CTPYKTYpPbI BDEMEHHOTI'O psija



-3HaYEeHUI MaTPHIBI HAapHBIX KOG GHUINEHTOB KOPPEISIIUT
-3HAYEHHSI CKOPPEKTHUPOBAHHOTO KO3 PHUIIMEHTA JETEPMUHAIIMH JI0 U TTOCIIE BKIIOUEHHS (PAKTOPOB B
MOJIETb

N3 1ByX MyJIbTHKOJIJIHHEAPHBIX (PAKTOPOB U3 MO/IeJIM MHOKeCTBEHHO perpeccuy UCKII0YaeTcst
TOT, 1JI5l KOTOPOI0 3HAaYeHUe KOI(PPUIIHEHTA KOPPEISIHHU ¢ 3aBUCHMOIi TepeMeHHO 1m0
a0CoIIOTHOH BeJIMYMHE ...

- OosbIIIe

- ctpeMutes k 1

-MEHBIIIE

-cTpemutcs K 0

IIpu mocTpoeHu Moae I MHOKECTBEHHOM perpeccuy MeTOI0M MOMIAT0BOr0 BKJIIOYEHHUS
nepeMeHHBIX HA MEPBOM JTale pacCMATPUBAETCH. ..

-MOJIeJIb C OJTHOM OOBSCHSIOIICH MEPEeMEHHON, KOTOpasi UMEET C 3aBUCUMOM TIEPEeMEHHOW HarOOIbIITHIMA
1o abCOIIOTHOW BeMMYMHE K03 PULIMEHT KOppensiun

-MOJIEJIb C TIOJHBIM TIEPEUYHEM OOBICHSIOMNX TEPEMEHHBIX

- MOJICITb C HECKOJIbKUMH OOBSCHSIOIUMH TIEPEMEHHBIMH, KOTOPBIE UMEIOT C 3aBUCUMON MTePEMEHHON
K03 GUIIMEHTHI KOppesiiuy 1o MoAy:o 6ounbiie 0,5

- MOJIEJIb C OJHOHM OOBSACHSIONIEH IEPEMEHHOM, KOTOpasi IMEET C 3aBUCUMON IEPEMEHHON HauMEHBIIHHA
110 a0COTIOTHOM BeIMYMHE KOYPPHUIIMESHT KOPPEIIALIUH

DuKTHBHAS IepeMeHHasi MOKeT MPUHUMATH 3HAYeHHS (3a7]aHUe ¢ BLIODOPOM HeCKOJIbKHX
NPaBHJIbHBIX OTBETOB U3 MPEIJI0KEHHBIX):
-1
-0
-B MHTEpBae oT -1 70 1
-1

YKaKuTe ypaBHEHHUsI PerpeccHu, B KOTOPBIX (PHKTHBHASA NepeMennas D ncnosb3yercesi TOJILKO B
aH}IHTHBHOﬁ Q)OpMe (33)131‘[1/[6 C BbIﬁOpOM HECKOJBbKHUX MPAaBUJIbHBIX OTBETOB U3 I[peJIJIO)KeHHLIX):
-Y=bo+b1X+b2D

-Y=bo+b1X?+b,D

-Y=bo+b1D+b2D-X

-Y=bo+b1X+b2D+ bsD-X

@OUKTUBHBIMH NlepeMEHHBIMM B YPABHEHMH MHOKeCTBEHHOI perpeccu MOryT ObITh ...(3a/1aHHe ¢
BbIOOPOM HECKOJIbKHMX NPABUJIbHBIX OTBETOB U3 MPeAJI0KeHHbIX)

-KOJINYECTBEHHBIE IEPEMEHHBIE

-IIEpEMEHHBIE, UCXO/IHbIE 3HAUEHUSI KOTOPBIX HE NMEIOT KOJIMYECTBEHHOTO 3HAUYEHUS

-KaueCTBEHHbIE IIEpEMEHHbIE, IPe00pa30BaHHbIE B KOJIMYECTBEHHbBIE

-DKOHOMHYECKHE [TOKA3aTENH, BEIPAXKEHHBIE B CTOUMOCTHOM U3MEPEHUH

Hccnenyercst 3aBucuMOoCTh noTpedJieHus: Koge oT psifa (pakTopoB: X1 — MapKu Koge, X2 — YPOBHS
Kpenoctu kode (Kpenkuid, cpeHeil KPenocTu, cj1ad0il KPemocTu), X3 — A0X01a nNoTpeduTes, X4 —
HeHbl HA Kode. DUKTUBHBIMH NEPEMEHHBIMU B MO/ He SABJISIOTCA ......(3aJaHHe ¢ BIOOpOM
HECKOJBbKHUX IMPABUJIBHBIX OTBETOB U3 IlpellJIO)KeHHI)IX)

IIpoBoanTCSl IKOHOMETPHUYECKOE MOJCJHPOBAHHE 3aBHCHMOCTH 00beMa NPOJaX KOMIAHHHM OT
psiia (aKTOpPOB: X1 — LIEHbl HA TOBAp, X2 — CTeNeHH U3BECTHOCTH TOProBoil Mapku (Gpupmbl, X3 —
A0X0J1a MOTPeONTEeJIsA, X4 — YPOBHSI HHTCHCHBHOCTH PEKJIAMHOM 1esiTeIbHOCTH (BBICOKHI YPOBEHb
— MacCHPOBAaHHAasl PeKJaMa; CPeHNH YPOBEHb — PeryJsipHO MOBTOPSIOIIASICSH; HU3KUH YPOBEHb —
BpeMsi OT BpeMeHH NoBTopsomasics). @UKTUBHBIMU NepeMeHHbIMU B MOJeJHM He SIBJISAIOTCHA



ceeeeeee.(327aHHE ¢ BBIOOPOM HECKOJIbKHMX NPABHJIBHBIX OTBETOB U3 NPeIJI0KeHHbIX)

OTtcyrcTBHE aBTOKOPPEJISIIUE B OCTATKAX MPEAINO0JIaraer, YTo 3Ha4YeHH s MO/eJIN He
3aBHUCAT APYT OT Apyra.

-p€3yJIbTaTUBHOM NIEPEMEHHOU

-apaMeTpoB

-pakTOpHOI TepeMEeHHOMI

-OCTaTKOB

CiyyaiiHbIMH BO31eHCTBUAMH 00ycJI10BJIeHO 12% aucnepcun pe3yJIbTATHBHOIO MPU3HAKA,
cJIe10BaTeJbHO, 3HAYeHUEe K03 PUIIHEeHTA JeTePMHUHALIMHA COCTABHJIO ...

-0,12

-12

-0,88

-88

CBoiiCcTBO IOCTOSIHCTBA AUCIIEPCUHA OCTATKOB HA3bIBA€CTCAI...

Ecau nmpeamnojgaraeTcsa, 4ro AucCinepcus Cﬂy‘IaﬁHOﬁ KOMIIOHEHTBbI MOJKeT JIH00 YBEININBATLCA,
JH00 YMEHbLIIATBCHA € PpPOCTOM X, TO IJIdA oﬁﬂapymem/m reTepoCKEIACTUYHOCTH OCTATKOB
PEKOMECHAYETCH MPOBECTH TECT...

IIpu npoBeaennu tecra I'onadenna-Kpanara ncnoJib3yercsi KpuTepHi. ..
IIpu npoBeaennu tecra I'yiizepa ucnoJb3yercsi KPpUTEPHH. ..
[Ipu npoBeaeHnu TecTa paHroBoi Koppeasauuu CrnupMeHa UCNoJIb3yeTcsl KpUTEePHi. ..

I'padpuueckum npeacraBjieHneM AaBTOKOPPeJsIIUOHHOM GyHKIIUM sIBJIsAETCS. ..

SBasiercs 1M BepHBIM cieayloniee YIBep:KIeHHe: HAJIN4YHe IreTePOoCKeaCTHYHOCTH HEBO3MOKHO
BBISIBUTH, N0JIb3Ysich KpuTepueM lapouna-yYorcona (1a/uer).

YpaBHeHHEe CHCTEMBbI CYHMTACTCH HICHTH(PHIHUPYEMBIM B COOTBETCTBHH € JOCTATOYHBIM YCJIOBHEM
HACHTH(PUIUPYEMOCTH, €CJIH ...

- ONpENeNUTENb MATPHIIbl, COCTABIEHHON M3 KO3((ULIMEHTOB MpPH MEPEMEHHBIX, OTCYTCTBYIOLIMX
JaHHOM YPaBHCHHHU, HO MPUCYTCTBYIOIIUX B CUCTEME OTIIMYCH OT 0, a pa”Hr ITOU MaTpulbl HC MCHBIIC
qHCiIa YHIOTEHHBIX IEPEMEHHBIX B cUcTeMe 0e3 0JTHOH

- OINpeneNuTeNb MaTpHIbl, COCTaBIEHHOW M3 KO3()(HUIMEHTOB NpPH MNEPEMEHHBIX, OTCYTCTBYIOIIUX
JaHHOM YPaBHCHHH, HO MPUCYTCTBYIOIIUX B CUCTEME OTIIMYCH OT 0, a pa”Hr ITOU MaTpulbl HC MCHBIIC
YHClla YH/I0T€HHBIX IEPEMEHHBIX B JAaHHOM ypaBHEHUHU 0€3 0JIHOM

- YK CJIO MPEAONPEACICHHBIX MIEPEMEHHBIX, OTCYTCTBYIOIIHNX B JAHHOM YpPaBHCHHUH, HO IIPUCYTCTBYIOIIUX
B CHCTEME, PAaBHO YMCITy SK30T€HHBIX MIEPEMEHHBIX B CUCTEME 0e3 01HOM

-4MCJIO MIPEIONPEAEIIEHHBIX IEPEMEHHBIX, OTCYTCTBYIOIMX B JAHHOM YpaBHEHUH, HO IPUCYTCTBYIOIINX
B CHCTEME, PABHO YMCIIY SHIOTCHHBIX IEPEMEHHBIX B TAHHOM YpaBHEHHH 0e3 OHOM

Ecim cTpykTypHble KO3I()GUIHEHTbI CHCTEeMbl OJHOBPEMEHHBLIX YPaBHEHHIl He MOIyT ObITh
OllCHEeHBbI Yepe3 KO3 GUUMEHThI NPpUBeIeHHOH (GopMBbI MOJEIH, TO JAHHAsA CHCTEMa YPABHEHHUH
Ha3bIBaercH ...

Jis1 cBepxuieHTHPUIHMPYEMOH CTPYKTYPHOM (P)OPMBI CHCTEMbI OJHOBPEMEHHBIX YPABHEHUI NIPH
OLICHKE NMapaMeTPOB NPUMEHHAETCH ...
- TPAAULIMOHHBIA METOJ] HAMMEHBIINX KBAIPaTOB



-IBYXIIIarOBBIN METOJI HANMEHBIIINX KBAAPaTOB
- KOCBEHHBII METO/I HAMMEHBIIINX KBaJIPaTOB
- TPEXIIIaroBbIii METOT HANMEHBIIIUX KBAJAPATOB

6.5. OueHoYHbIe MaTEePHAJIBI IJIs1 TPOMEKYTOYHOM aTTecTaAlNU

DoH/1 BOIPOCOB /IJIs1 IPOBeIeHHs IPOMEKYTOYHOI0 KOHTPOJIs1 B (hopme 3auera

Pa3nen nucuMnInHbI

Bomnpocsi

BBenenue B
3KOHOMeTpuKYy. [lapHbIit
PErpECCUOHHBIN aHAIN3

1.

w ™

© ©

10.
11.
12.
13.
14.
15.

OcHOBHBIE 3TaIlbl 5KOHOMETPUYECKOTO MOAEIUPOBaHUs. THUIIBI
AKCIIEPUMEHTAJIbHBIX IaHHBIX. THUIIBI IEpEMEHHBIX.

TuIbl 5JKOHOMETPUYECKUX MOJIEIIEH.

Bupl nepeMeHHbBIX B 3KOHOMETPHUKE

KoBapuanus (Teoperudeckas U BbIOOpo4Has), ee cBoiicTBa. Buabl
3aBUCUMOCTEM.

[TapHbIi TUHEUHBIN KOPPEISIIIMOHHO-PETPECCUOHHBIN aHAIU3.
CoiicTBa muHEHHOTO K03 puLmeHTa KOppemsIum.

[TpoBepka 3HAYMMOCTH JIMHEHHOT0 K03 (PpULMeHTa KOPPEALHH.
[Tpenmocbuiky METOZa HAMMEHBIINX KBapaToB. Teopema
I'aycca-MapkoBa

Cranpaptabie ook MHK — oneHOK k03¢ (UITMEHTOB perpeccuy.
[TpoBepka rumnoTes 0 CTaTUCTUYECKON 3HAUUMOCTH K03 (uIeHTa
KOppEesLUH U SMIIUPUYECKUX KO3 PULIMEHTOB perpeccuu.
[Toxazarenu kauecTBa perpeccun

JloBepuTenbHbIE HHTEPBAIIbI 1JIs IapaMeTPOB IapHOU perpeccuu
OrneHka 3HaYUMOCTH ypaBHEHUS TApPHOM perpeccu.

Koadduunent nerepmuHanum, ero CBOMCTBa U 3KOHOMUYECKHI CMBICIT
Henunelinas perpeccus.

Koppensauus 11 HeIMHERHOM perpeccuu

ITocTpoenue u
TECTUPOBAHUE
pa3IUYHBIX
SKOHOMETPUYECKHUX
MoJelIed

16.
17.

18.

19.
20.

21.

22.
23.

24.

25.

26.

27.
28.
29.
30.
31

19.

Crneuunduxanust MOAeIN MHOKECTBEHHON perpeccuu

Onenka napaMeTpoB MOJIEIU MHOXECTBEHHOM perpeccun MHK.
Bekrop onieHOK mmapaMeTpos.

[Ipeanoceuikyu MeTOja HAMMEHBIINX KBAPATOB JUIS
MHOYECTBEHHOI'0 PETPECCUOHHOIO aHAIN3a

JloBepuTenbHbIE UHTEPBAIBI 17151 KO3(PPUIIMEHTOB perpeccuu
MynbTUKONIMHEAPHOCTh. METOIbl yCTpaHEHHUSI
MYJIbTUKOJUIMHEAPHOCTH

OneHka 3HaYMMOCTH ypaBHEHUSI MHOKECTBEHHON PETPECCHUH.
CkoppeKTHpOBaHHBIA KOOPPUIUEHT JeTEPMUHALIUN

Mopenu ¢ nepeMeHHON CTPYKTYpoi. PUKTUBHBIEC TIEPEMEHHBIE
I'erepockenacTHYHOCTH OCTATKOB MOJIenH. MeTo 1l OOHapyKEeHUS
TeTEPOCKENACTUYHOCTH

I'eTepockenacTHYHOCTH OCTATKOB MOJEIU. METOIbI yCTpaHEHUS
reTEePOCKENaCTUUHOCTH

ABTOKOppENLHNs OCTATKOB MOAETU. MeTobl OOHapyKEHUSI
aBTokoppensiuu. Cratuctuka Jlapouna-Yorcona. KoaddunueHrs
ABTOKOPPEISALIHH.

ABTOKOpPEIISIMUSA OCTATKOB MOJIETU. MeTOIbl yCTpaHEHUS
ABTOKOPPEISLIHH.

MopenupoBaHre BpEMEHHBIX PsAJIOB: OCHOBHBIE ITOHATHUSA.

OcCHOBHBIE TUIIBI YPABHEHUS TPEHAOB. JIMHENHBIN TPEHI, €r0 CBOMCTBA
Tumbl ce30HHBIX KOJIeOaHUI

MopenupoBaHue CE30HHBIX KoJIeOaHUH

OcCHOBHBIE NPEAIIOCHUIKH CUCTEM B3aMO3aBUCUMBIX IEPEMEHHBIX.
CtpykTypHas u npuBeaeHHas (OpMbI MOJENN

Hcnons30BaHnEe KOCBEHHOT 0, IBYXIIAroBoro u tpexmarosoro MHK B
OLICHKE [1apaMeTPOB CUCTEM JINHEWHBIX OJTHOBPEMEHHBIX YPaBHEHUI




6.6. llIkaabl 1 KpUTEPUN OLIEHUBAHUSA MO (POPMaM TeKYIIEero KOHTPOJISA U IPOMEKYTOYHOM
arrecTauuu

IIkaja u KpUTEPUH OLEHUBAHUS

Ouenka Kputepun oueHuBaHus1 AJ51 MEPONIPUATHIA KOHTPOJIS €
NpUMeHeHHeM 2-X 0aJIJIbHOM CHCTEMbI
«3a4YTEHO» OIIK331, OIIK3yl1, OIIK3B1, [1K431, [1K4yl1, ITK481
«HEe 32a4YTEeHO0» Pesynbrarel 00y4ueHus He chOpMHUPOBAHBI HA ITOPOTOBOM YPOBHE




